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(Investment Manager)
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(Custodian Bank)
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(Management Fee)*
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Q-I(14)HU-C

(A) LU1602583905

: AMBGI14 LX
: 27 WeAINEU 2557

: pRAANTansy (USD)

JP Morgan EMBI Global Diversified Hedged Euro Index

: nnIwiinig

Amundi Asset Management

CACEIS Bank, Luxembourg Branch

: S98a 0.65 ABUVDILAAINSNIFUANTUDINDINU
Y 9 9

: www.amundi.com
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1. WanIsAEUUEUNAIVDINDINUNEN

Performance evolution jrebased 1o 100} from 3VD52017 fo 26/04/2023" | Bouroe: Fund Admin)
130

120

114

]

— Fortfallo {37.67) — Benchmark (B6.75)

Annaalised Retums ° [Sewrce: Fund Admin

¥TO 1 meni F months 1y Symira By Bince
Siuivis S0 EMOD  FINRONN  S0E  AS0D  S0OMAOD  SOOAE  S00ET
Porthalio 1.285% -0.13% -2 50% -4.B3H 0.43% BT 0.0
Banchmark 154% naTH -1.35% I 2T TR DATH
e D2E% -0.50% -1.15% DB0H 200 17T% 1.98%
Calendar year periormance * (Bource: Fund Admin)

S i) 2020 Foal ) g

Porticlio RETTE 205% B1TH 14.07% .55
Banchimirk -2 2E2% 3.50% 11,68 T
S s A0 13% 2ETH ZAH 040%

* Bouncs ¢ Fured Adesin. Ratuims are anmsilised relums b pariods seoiting 1 yair (385 diys bisis) The b
rasalts pertain o full 12-month period per calander year. All pariormances are calculmed net icome renvested
i vt ol el Lk by M St Fund. The vallus of investmensts miy vary upsands of dowrsirds scconting
o markel comditions.

newve): Toya o Ui 30 Wwgu 2566

2. UauaNIIALYUYBINDMY

% of assets *

Mexico T—7-73%
Indonesia 49 %
Brazil 245 %
United Arab Emirates  mmmd-41 %0
Qatar ===3.14 %
South Africa ==2.95%
Nigeria = 2.88 %
Argenting = 2-75 %
Romania ==2.63%
Peru mem2.61 %
Colombia m=2.34 %
Dominican Republic =26 %
Kazakhstan =2.25 %
Saudi Arabia  mmddd %
Bahrein m=d.12 %
o e ]
0% 10 % 20 % 30 % 40 % 50 %

M rortfolio MM Benchmark

* Includes derivatives & credit default swaps.

MR Uaya o Uil 30 lweu 2566
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3. Yaniwddunawmugega 10 dusuusn

Portfolio breakdown by issuer (Source: Amundi) *
% of assets

CDS - Broad Market l-o.79 %

Emerging govt. related =11-28 %6
Emg sovereign (external) __52-99 %
Financials Il3-2U %
Government related B523 0%
Wl 55 %

Industrials

Utilities 0.33 %

Others .02 %

-20 % 0 % 20 % 40 % 60 % 80 % 100 %
M rortiolio [l Benchmark

* Includes Credit Default Swaps

newe): Toya o Ui 30 Wwgu 2566

HanauunundamuazldaInRuamuy

Ahenieamuilenaiunanauunuainmsamuluguilsnnyanmisamuiiiuaduan mlsdaiusig

[ & a

YRITIPWANNING NI IAMUY WU mnviudenidivamulusiaiaueviei 10.00 vmseniae
LagsausIAsuBeRusamuinTudy 10.40 vmdemie wansgfenbeawulafladudiuiu
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UIURUNUIATINTEIGA 3,000 S1UUM
UIENINNITVRANIUANTIUNITAAN T ANTILINREUVRILATINTINETNNUANEATINNT N.48.0. lag
foldsuanuiureuangteniiamuuds Tanmsindwutunuvedlasinisasiluluamuvaninase

LALIUNDUNNTANTUNSNANTNINUAZATIUANT N.A.0. NAUA

39UTTELIANUYY
o TuNFugATeUTYT : Tuil 30 Wou Wy
o JunauansoulnTATINGN 1 U 30 WD WwIE W.A. 2561
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5.2 Wunnansifidnuaedidlnegnamiedsil
5.2.1 feaniluusevannzilen
5.2.2 foniinsdawedeyaidunsmlulaei
31882L98AMALUY filing
5.2.3 lunsdifidunsransiifisimunfutrseni <307
Fu Tuusuiasu waglildfignuagay 5.2.1
W38 5.2.2 ANSEHNTUAIUATIANTAINEIR 04
Huynanadsd
5.2.3.1 5WIANTEIYE UTENRUNU YT U
LATAANBITLOT MIUNGUNIEINPIETIAA
GRRINIGUFIST
5.2.3.2 SUIAS0OUAU
5.2.3.3 SUIA1TRIANTALATIEN
5.2.3.4 suAsfionsinumsiazanngol
NSNWAS
5.2.3.5. Usssmmansesdudefogendy
5.2.3.6 SUIATHAILIAMNIVUIANAGAY
YngauLttUssnalneg
5.2.3.7 suAsiilonsdseanuaztiniiu
Usznelney
5.2.3.8 suIA1TBARINUIUTEWALNY
5.2.3.9 USEMUANNINE

5.3 Lauaunglulsemelne

Win 71/ 77



noswula?idud Emerging Bond

Usznnningau 318NN (% VB9 NAV)

5.4 1 credit rating aglusgAu investment grade
5.5 Tunsdldunsasidivwuatudseni > 397 Turdu
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Usznnningau 318NN (% VB9 NAV)
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HUHINSUIAIT
UNA. sUIAISNANS VY 1,119,641.18 2.85%
FAMRUNINTUIANT 1,119,641.18 2.85%
n8aUAUTTINA
MNYAMNUAIUTENA 96.64%
Amundi Funds - Bond Global Emerging Hard Currency 1,139 37,966,160.74 96.64%
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-15.00% -14.29%
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nouatan MIFIU 2" -1.35% +8.34% -3.84% 247% -2.36%
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MainanisafinnulueiananisiBauiiaunanisanfisnuiine deetundaiusiunan s Sldidudd uduiiwanisanBuaulueunan
. v o o oo d Ao
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AMUNDI FUNDS EMERGING MARKETS HARD CURRENCY BOND -

Q-114 USD Hgd

BOND H

Key Information (Source: Amundi)

FACTSHEET

Marketing
Communication

30/04/2023

Objective and Investment Policy

Net Asset Value (NAV) : 977.59 (USD)

NAV and AUM as of : 28/04/2023

Assets Under Management (AUM) : 631.63 ( million USD )
ISIN code : LU1602583905

Bloomberg code : AMBGI14 LX

Benchmark :

100% JP MORGAN EMBI GLOBAL DIVERSIFIED
COMPOSITE HEDGED

The Sub-Fund is a financial product that promotes ESG characteristics pursuant to Article 8 of the Disclosure Regulation. To
achieve a combination of income and capital growth (total return). The Sub-Fund invests at least 50% of net assets in bonds
and convertible bonds that are: - issued or guaranteed by emerging country governments or - issued by companies that are
headquartered, or do substantial business, in emerging countries. There are no rating constraints on these investments. The
Sub-Fund may invest up to 25% of net assets in bonds issued by companies that are not 100% government-owned. The
Sub-Fund may also invest in other types of bonds and convertible bonds, in money market instruments, in deposits, ABSs
and MBSs up to 20%, UCITS/UCIs up to 10%, distressed securities up to 10% and contingent convertible bonds up to
10%. The Sub-Fund makes extensive use of derivatives to reduce various risks, for efficient portfolio management and as a
way to gain exposure (long or short) to various assets, markets or other investment opportunities (including derivatives which
focus on credit, interest rates, and volatility). The Sub-Fund may use derivatives on foreign exchange for hedging only. The
Sub-Fund may use credit derivatives (up to 40% of net assets).Benchmark : The Sub-Fund is actively managed by reference
to and seeks to outperform the JP MORGAN EMBI Global Diversified Hedged Euro Index. The Sub-Fund is mainly exposed
to the issuers of the Benchmark, however, the management of the Sub-Fund is discretionary, and will be exposed to issuers
not included in the Benchmark. The Sub-Fund monitors risk exposure in relation to the Benchmark however the extent of
deviation from the Benchmark is expected to be material. Further, the Sub-Fund has designated the benchmark as a
reference benchmark for the purpose of the Disclosure Regulation. The Benchmark is a broad market index, which does not
assess or include constituents according to environmental characteristics, and therefore is not aligned with the
environmental characteristics promoted by the Sub-Fund. Management Process : The Sub-Fund integrates Sustainability
Factors in its investment process as outlined in more detail in section "Sustainable Investment" of the Prospectus. The
investment team analyses interest rate and long-term macroeconomic trends (top-down) to identify the geographic areas
that appear likely to offer the best risk-adjusted returns. The investment team then uses both technical and fundamental
analysis, including credit analysis, to select issuers and securities (bottom-up) and to construct a highly diversified portfolio.
The Sub-Fund seeks to achieve an ESG score of its portfolio greater than that of the Benchmark.

Returns (Source: Fund Admin) = Past performance does not predict future returns

Performance evolution (rebased to 100) from 30/05/2017 to 28/04/2023* (Source: Fund Admin)

Risk & Reward Profile (SRRI) (Source: Fund Admin)

W g 5 [Clikab,
120
! Lower risk, potentially lower rewards
110 ’ Higher risk, potentially higher rewards
The SRRI represents the risk and return profile as
presented in the Key Investor Information Document
100 (KIID). The lowest category does not imply that there is
no risk. The SRRI is not guaranteed and may change
90 over time.
80 The risk level of this Sub-Fund mainly reflects the market
risk arising from investments in emerging markets bonds.
70 We have classified this product as 3 out of 7, which is
§ vS’D éS’ §’ Q\S’ § Q\r\? é{/\' QQ')’ vé,‘/ Qé)/ v&\')” medium-low risk class. This rates the potential losses from
S g S I S g S I S 3 S g future performance at a medium-low level, and poor market
. conditions are unlikely impact our capacity to pay you.
— Portfolio (97.67) — Benchmark (86.75) Additional risks: Market liquidity risk could amplify the
variation of product performances. This product does not
Annualised Returns * (Source: Fund Admin) include any protection from future market performance so
you could lose some or all of your investment. Beside the
YTD 1 month 3 months 1 year 3years 5years Since risks included,in the risk indicator, other risks may af'fect.
Since 30/12/2022  31/03/2023  31/01/2023  29/04/2022  30/04/2020  30/04/2018  30/05/2017 }:he dS“b'F“”d? performance. Please refer to the Amundi
Portfolio 1.26% 0.13% 2.50% ~4.63% 0.43% 0.71% -0.40% Hnas prospectus.
Benchmark 1.54% 0.37% -1.35% -3.83% -2.47% -2.48% -2.37%
Spread -0.28% -0.50% -1.15% -0.80% 2.90% 1.77% 1.98%
Calendar year performance * (Source: Fund Admin)
2022 2021 2020 2019 2018
Portfolio -16.04% -2.95% 6.17% 14.07% -6.55%
Benchmark -20.14% -2.82% 3.50% 11.66% -7.04%
Spread 4.10% -0.13% 2.67% 2.41% 0.49%

* Source : Fund Admin. Returns are annualised returns for periods exceeding 1 year (365 days basis). The above
results pertain to full 12-month period per calendar year. All performances are calculated net income reinvested
and net of all charges taken by the Sub-Fund. The value of investments may vary upwards or downwards according
to market conditions.

Amundi

ASSET MANAGEMENT

This material is solely for the attention of “professional” investors.
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FACTSHEET

Marketing
Communication
30/04/2023

Sergei Strigo | Maxim Vydrine

Co-Head of Emerging Markets Debt Co-Head of Emerging Markets

Corporate & High Yield Debt

Sub-Fund Statistics (Source: Amundi) Risk analysis (rolling) (Source: Fund Admin) Performance analytics (Source: Fund Admin)
Portfolio Benchmark 1year 3years 5 years Inception to date

Yield 7.19% 5.83% Portfolio volatility 11.35% 9.34% 11.47% Maximum drawdown -26.82%
Modified duration * 5.94 6.83 Benchmark volatility 11.96% 9.27% 11.32% Worst month 03/2020
SWMD 30.03 22.44 Ex-post Tracking Error 2.22% 2.65% 2.50% Lowest return -15.86%
Average rating 3 BB BB+ Portfolio Information ratio -0.27 1.07 0.71 Best month 05/2020
Total portfolio holdings 249 - Portfolio sharpe ratio -0.77 -0.04 -0.20 Highest return 7.72%
Issuer number 101 - Beta 0.93 0.95 0.98
Yield to Maturity 8.50% 7.84%
Current Yield 7.21% 6.42%

1 Modified duration (in points) estimates a bond portfolio’s
percentage price change for 1% change in yield

2 SWMD : spread-weighted modified duration

3 Based on cash bonds and CDS but excludes other types of
derivatives

Performance attribution (Source: Amundi)

04/2023 2023 2022 2021 2020 2019
Duration Management -0.03 -0.27 2.19 -0.22 0.23 -0.15
Emerging Bonds -0.55 -0.52 0.52 0.16 1.58 0.43
Emerging market exposure 0.03 -0.56 0.82 0.11 -0.26 0.32
Emerging market selection -0.58 0.04 -0.30 0.05 1.84 0.11
Trading 0.00 0.00 0.00 0.00 0.00 0.00
Fees - - - - - -
Fixed & variable fees -0.05 -0.19 -0.99 -0.47 -0.93 -0.72
Performance - - - - - -
Excess return -0.63% -0.98% 1.72% -0.53% 0.88% -0.44%
Absolute Portfolio Performance -0.26% 0.56% -18.42% -3.35% 4.38% 11.22%
Out performance attribution for the institutional share class
Front-Office data are used to calculate the performance attribution
Statistical risk indicators (ex-ante, source:
Amundi)
Portfolio
Total risk Tracking Error -
Bond risk -
IRT Curve 0.14%
IRT Expo 0.56%
Swap spread 0.00%
Global bond market allocation 0.55%
Credit risk -
Credit 0.10%
Emerging bond exposure 1.77%
Currency risk -
CCY Emg 0.00%
CCY Inter 0.13%
CCY Intra 0.00%
CCY USD 0.20%
Equity risk -
EQT Expo 0.34%
EQT Sector 0.13%
EQT Zone 0.15%
Diversification effect 4.07%
RiskMetrics Source
Equity Risk refers to the contribution of Equity exposure
Amundi Amundi Asset Management, SA_S (French : Société par Actions Simplifiée)
with a capital of 1 143 615 555 €

AMF approved Portfolio Management Company- GP number 04000036
Corporate address: 91-93, Boulevard Pasteur - 75015 Paris- France 437 574 452 RCS Paris
This material is solelv for the attention of “nrofessional” investors
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% of assets *

Spread Weighted Modified Duration (SWMD) (%, source: Amundi) *

Mexico m————7.73 %

Indonesia =349 %

Brazil ==3.45%
—.41 %
_—3.14 %
=—2.95%
=2.88 %
=—2.75%
Romania ==2.63 %

Peru ==2.61 %
=2.34 %
—2.26 %
=—2.25%
=224 %
=212%

United Arab Emirates
Qatar

South Africa

Nigeria

Argentina

Colombia
Dominican Republic
Kazakhstan

Saudi Arabia
Bahrein

Others

31.26.%

0% 10 % 20 % 30 % 40 % 50 %
Il prortfolio MM Benchmark

* Includes derivatives & credit default swaps.

Global risk allocation per yield curve segment (Source: Amundi) *

Argentina === 3.65
Mexico 333
Nigeria == 1.40

South Africa == 0.95

Colombia ==0.89

Peru == 0.83

Brazil =0.82

Dominican Republic
Bahrein ="0.76

United Arab Emirates
Kazakhstan ™0.66
Indonesia ==0.58

Romania =0.51

Saudi Arabia

Qatar %0.17

Others

13.00

0 2.5 5 7.5 10 12.5 15
Il rortfolio MM Benchmark

* Includes derivatives & credit default swaps.

Global risk allocation per yield curve (Source: Amundi) ***

Modified duration (Source: Amundi)

0 0.5 1 1.5 2 2.5 3 3.5 4 4.5 5
M [0-7 years] M [7-35 years]
* Includes derivatives

Portfolio breakdown by credit rating (Source: Amundi) *

Modified duration (Source: Amundi)

uUsb

.0.39

EUR

0 1 2 3 4 5 6 7 8
Il rortfolio MM Benchmark

*** Includes derivatives

Breakdown by rating & sector (Source: Amundi) **

% of assets

30 %
24,58 %
20 % 18 A
14 o

10 %

8.17 %
5.
3.i 2.97 % I
0% a

AAA AA A BBB BB B CCC Others

I rortfolio MM Benchmark

* Includes Credit Default Swaps

Speculative grade
% of assets

Investment grade
% of assets

CDS - Broad Market - -0.79%
Emerging govt. related 4.00% 7.28%
Emg sovereign (external) 19.55% 33.44%
Government related 1.23% 2.00%
Industrials 2.67% 4.99%
Utilities 0.23% 0.10%
Financials 0.44% 2.76%
Total 28.13% 49.80%

** Includes Credit Default Swaps

Amundi Asset Management, SAS (French : Société par Actions Simplifiée)
with a capital of 1 143 615 555 €
AMF approved Portfolio Management Company- GP number 04000036
Corporate address: 91-93, Boulevard Pasteur - 75015 Paris- France 437 574 452 RCS Paris
This material is solely for the attention of “professional” investors.

Amundi
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Sector allocation (Source: Amundi)
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Portfolio breakdown by issuer (Source: Amundi) *

% of assets *

% of assets (Index)

% of assets

CDS - Broad Market 1-0.79 %
Emerging govt. related =11.28 %
Emg sovereign (external) __52-99 %
Financials Il3.20 %
Government related B323%
Industrials l-7-66 %
Utilities 0.33%
Others 0.02 %

-20 % 0 % 20 % 40 % 60 % 80 % 100 %
M portfolio MM Benchmark
* Includes Credit Default Swaps
Spread Weighted Modified Duration (SWMD) (%, source: Amundi) **

Emerging sovereign (external

s I
&

Industrials .1_9

Emerging govt. related

Government related I1.4
Financials I0.7
Utilities ‘0.2
CDS - Broad Market -0.1
Others
-5 0 5 10 15 20 25
I portfolio

** Includes Credit Default Swaps

CDS - Broad Market -0.79% -
CDS - High Yield -0.79% -
Others 1.76% -
Others 1.76% -
Government related 3.23% 0.15%
Supranationals 0.84% -
Agencies 0.53% 0.04%
Local authorities 1.87% 0.10%
Utilities 0.33% 0.43%
Utilities 0.33% 0.43%
Financials 3.20% 1.67%
Banks & building societies 2.68% 0.16%
Real estate 0.53% 1.50%
Industrials 7.66% 3.43%
Telecom. & technology 0.28% -
Capital goods 1.19% 0.03%
Consumer staples 0.32% 0.12%
Consumer non-cyclical - 0.16%
Basic materials - 0.16%
Transportation 0.53% 0.55%
Energy 5.34% 2.41%
Emerging govt. related 11.28% 12.59%
Emerging govt. related : Financials 0.96% 0.75%
Emerging govt. related : Utilities - 1.98%
Emerging Govt. Related Agencies 2.07% 3.28%
Emerging govt. related : Industrials 8.25% 6.58%
Emerging sovereign (external debt) 52.99% 81.73%
Emerging sovereign (ext debt) 52.99% 81.73%

* Includes Credit Default Swaps

Amundi
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Amundi Asset Management, SAS (French : Société par Actions Simplifiée)

with a capital of 1 143 615 555 €
AMF approved Portfolio Management Company- GP number 04000036
Corporate address: 91-93, Boulevard Pasteur - 75015 Paris- France 437 574 452 RCS Paris

This material is solely for the attention of “professional” investors.
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Top 15 issuers (Source: Amundi)
Sector Country % asset *
Turkey Emerging sovereign (external debt) Turkey 5.62%
PETROLEOS MEXICANOS Emerging govt. related Mexico 4.44%
Colombia Emerging sovereign (external debt) Colombia 4.20%
Romania Emerging sovereign (external debt) Romania 2.63%
Qatar Emerging sovereign (external debt) Qatar 2.61%
BAHRAIN (KINGDOM OF) Emerging sovereign (external debt) Bahrein 2.61%
South Africa Emerging sovereign (external debt) South Africa 2.51%
Dominican Republic Emerging sovereign (external debt) Dominican Republic 2.26%
Argentina Emerging sovereign (external debt) Argentina 2.23%
Indonesia Emerging sovereign (external debt) Indonesia 2.16%
EMIRATE OF SHARJAH U AE Emerging sovereign (external debt) United Arab Emirates 211%
FEDERAL REPUBLIC OF NIGERIA Emerging sovereign (external debt) Nigeria 2.04%
Panama Emerging sovereign (external debt) Panama 1.90%
PETROBRAS GLOBAL FINANCE BV Industrials Brazil 1.88%
United Mexican States Emerging sovereign (external debt) Mexico 1.83%
* Includes Credit Default Swaps
Top 25 currency risk allocation (% of assets) (Source: Amundi)
125 %
100 % %
75 %
50 %
25 %
0% 0.26 % 0.02 %
usD GBP SGD SEK CHF
M rortfolio MM Benchmark
Historical risk indicators (Source: Amundi)
Modified duration (Source: Amundi) Spread Weighted Modified Duration (SWMD) (%, source: Amundi)
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— Portfolio = Benchmark — Portfolio = Benchmark

Amundi Asset Management, SAS (French : Société par Actions Simplifiée)
with a capital of 1 143 615 555 €
AMF approved Portfolio Management Company- GP number 04000036
Corporate address: 91-93, Boulevard Pasteur - 75015 Paris- France 437 574 452 RCS Paris
This material is solely for the attention of “professional” investors.

Amundi
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Information (Source: Amundi)

Fund structure UCITS under Luxembourg law

27/05/2014
Share-class inceptiondate 27/04/2017
Sub-fund reference currency EGR
Share-class reference currency uso
Typeofshares Accumuaton
ISINcode Luieo2s83905
Reuterscode . pegaest9
Bloombergcode AVBGH4LX

2.50%
Max. direct annual management fees (taxesincl) ~ 0es%IAT
Peformancefees . No
Exitcharge (maximum) . 000%
Ongoingcharges 0.81% (realized)
Minimum recommended investment period dyeas

Benchmark index performance record 12/02/2015 : 100.00% JP MORGAN EMBI GLOBAL DIVERSIFIED COMPOSITE HEDGED

This material is solely for the attention of institutional, professional, qualified or sophisticated investors and distributors. It is not to be distributed to the general public, private customers or
retail investors in any jurisdiction whatsoever nor to “US Persons”. Moreover, any such investor should be, in the European Union, a “Professional” investor as defined in Directive
2004/39/EC dated 21 April 2004 on Markets In Financial Instruments (“MiFID”) or as the case may be in each local regulations and, as far as the offering in Switzerland is concerned, a
“Qualified Investor” within the meaning of the provisions of the Swiss Collective Investment Schemes Act of 23 June 2006 (CISA), and its implementing Ordinance of 22 November 2006
(CISO) and the FINMA’s 2013/9 on distribution within the meaning of the legislation on Collective Investment. In no event may this material be distributed in the European Union to non

“Professional” investors as defined in the MIFID or in each local regulation, or in Switzerland to investors who do not comply with the definition of “qualified investors” as defined in the
applicable legislation and regulation.

with a capital of 1 143 615 555 €
ASSETMANAGEMENT AMF approved Portfolio Management Company- GP number 04000036
Corporate address: 91-93, Boulevard Pasteur - 75015 Paris- France 437 574 452 RCS Paris
This material is solely for the attention of “professional” investors.

a Inn undi Amundi Asset Management, SAS (French : Société par Actions Simplifiée)
I
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Average ESG rating (source : Amundi)

Marketing
Communication
30/04/2023

Environmental, social and governance rating

ESG Investment Universe: 100% JP MORGAN EMBI GLOBAL DIVERSIFIED COMPOSITE HEDGED

ESG Coverage (source : Amundi)

Portfolio  ESG Investment Universe
Percentage with an Amundi ESG rating 2 88.97% 97.78%
F E D C B Percentage that can have an ESG rating 3 95.52% 99.96%
-3.5 -2.5 -1.5 -0.5 +0.5 +1.5 +2.5 +3.5

Q Investment Portfolio Score: -0.12
0 ESG Investment Universe Score': -0.16
ESG Terminology
ESG criteria ESG Rating Amundi ESG Mainstreaming

The criteria are extra-financial criteria used to assess the
Environmental, Social and Governance practices of
companies, states or local authorities:

“E” for Environment (energy and gas consumption levels,
water and waste management, etc.).

“S” for Social/Society (respect for human rights, health and
safety in the workplace, etc.).

“G” for Governance (independence of board of directors,
respect for shareholders’ rights, etc.)

The issuer’s ESG rating: each issuer is assessed on the
basis of ESG criteria and obtains a quantitative score, the
scale of which is based on the sector average. The score is
translated into a rating on a scale from A (highest rating) to G
(lowest rating). The Amundi methodology provides for a
comprehensive, standardised and systematic analysis of
issuers across all investment regions and asset classes
(equities, bonds, etc.).

ESG rating of the investment universe and the portfolio:
the portfolio and the investment universe are given an ESG
score and an ESG rating (from A to G). The ESG score
corresponds to the weighted average of the issuers’ scores,
calculated according to their relative weighting in the
investment universe or in the portfolio, excluding liquid
assets and non-rated issuers.

In addition to complying with Amundi Responsible
Investment Policy4, Amundi ESG Mainstreaming portfolios
have an ESG performance objective that aims to achieve a
portfolio ESG score above the ESG score of their ESG
Investment universe.

1 The investment universe reference is defined by either the fund's reference indicator or an index representative of the ESG-related investable universe.
2 Percentage of securities with an Amundi ESG rating out of the total portfolio (measured in weight).

3 Percentage of securities for which an ESG rating methodology is applicable out of total portfolio (measured in weight).
4 The updated document is available at https://www.amundi.com/int/ESG.

Sustainability Level (source : Morningstar)
No Morningstar Globe

The sustainability level is a rating produced by Morningstar
that aims to independently measure the level of responsibility
of a fund based on the values in the portfolio. The rating
ranges from very low (1 Globe) to very high (5 Globes).

Source Morningstar ©

Sustainability Score - based on corporate ESG risk
analysis provided by Sustainalytics used in the
calculation of Morningstar's sustainability score.

© 2023 Morningstar. All rights reserved. The information
contained here: (1) is owned by Morningstar and / or its
content providers; (2) may not be reproduced or
redistributed; and (3) are not guaranteed to be accurate,
complete or timely. Neither Morningstar nor its content
providers are responsible for any damages or losses
arising from the use of this information. Past performance
is no guarantee of future results. For more information on
the Morningstar Rating, please see their website
www.morningstar.com.

Amundi
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amundi.com

This material is solely for the attention of “professional” investors.
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AUTLNAMNARANTIUDILTENTANT ‘lunsmmﬁummawumaomu (class) wianadNuIUGEUTENAN
nasuasnuiulimungaudnsall viaaraduiilasannmsiufinzasmizaasmu (class) vianasnusu
svlszimainasnuamuiinisldaundasnaasianauaiadonansenuatneftasdidey iy W@au'lans
aunu ulawnansaenu usu uay/ wialdfunansznuannauansalengg 1y ansaaiauastAsegial
AmNudunu tAadaRidnsaiiamanisalluidnficineg tHusiu u,av/ma‘tunszﬁﬁﬁﬂ'ﬁmg\r;muﬂaoaus] 7
ATENUGRAITAINUY 12U msuldnunlasludasngsufiausieg MiAmdasiunisasnusilsang wialu
ﬂsmmnamuvl,ummsaLmaqmu‘lu nadnu Amundi Funds Emerging Markets Hard Currency Bond
(nasnunan)la vialunsainuidndanisiuinnsasulumihaasunasnasnu Amundi Funds
Emerging Markets Hard Currency Bond (nasnuuan) ‘Lsiinunzandnsa’ll ani asdliinanauunuuag
NAINUFAIILSLNAFINAIFINIINANALUNULDINAINUAUA AuTlaunamsasnulnaiAaviuacndl
Haddunsadasaduiiluszaziaiuiu visawamatuLmumaonaamumaﬂsumﬁmﬂmamrmmmm
(Benchmark) saaay 5 saflifiu visamsaomwuaanaamumoﬂsumﬂ"mLﬂu"lﬂmuviuoﬁaﬂmuma
1As9ns wsamanaomumaﬂmmﬁnsvmmmwmsmusomummmumawuwmummnumuanaamu
mqﬂszmwsaumsmauuuﬂaonaszmuummaaowamamsmmumsmaonamu‘tugmmamu wiafing
aauwlasyusIsnaInaInuINENLsEAGINE)

Wil mMsudRaunilasdenanaghitaduinalseavauazuiaunansadnuuadnadnu wazAdvdoiazinsn



nalsylaminasgdavibaasnuiluddey taahifaindunsafiunuifaliansaasiaaiasenis
uazdiainldsuamnuiudaunngianulizainunan

2. ’lunsmmnaamuﬂmumo‘lumoﬂs”mnﬁ (Master Fund) umsaomu‘lumwmmﬁﬁﬁmﬁmﬁnﬁumm
mL‘Baaamm'\aumummmsaamu"m (non-investment grade) waz/wiaasasuilililadiunisin
aumnmmu‘nﬁaaa (Unrated) Tudasaufininninsasay 60 sasyarmnintgduaniuasnadnu
svdlsuna demududagrunisasnulunsians non-investment grade / Unrated waonamutﬂﬂmﬁuﬁ
Emerging Bond (61) wasiinavinlvidadrunisasnuluasnais non-investment grade / Unrated uav
navnuLlilavitduil Emerging Bond tAusaaay 60 vasyar mintdiugniuasnanulilaviidui Emerging
Bond

wEndamsazdiuaadasdiunisasnulunasnularameluaivilsund (Master Fund) uazdasiunis
aunulumasans non-investment grade / Unrated aavnasnuiilavitdud Emerging Bond (é1di)ial
dasaiunsasnuluasians non-investment grade / Unrated fidasiauhitAusasas 60 uasyamn
niwdRugniuasnasnuillaiiiaui Emerging Bond vieil msilfuaadagiunisasnudsnanazdniunis
aalu s auvnmsuuLLmumsumsmw’auamsamu‘lumwms non-investment grade / Unrated tfiusas
ay 60 aavyadnindIuaasnasnuiiaviiand Emerging Bond uag/wianasnudaramelusiolseine
(Master Fund) ﬂﬂnunsmmanf-nnﬂaaﬂmmnﬂu"l,u”lwsansmmLﬂuuauaumimwﬂ,ﬁ’mmmsa
sfiunislanialussaznaiznesiu vEnianisazgaiunstiiasadulanlifdng wnanssfiunsyiy
fadrunmsasnulunasnuillaviidusl Emerging Bond uay/vianasnudlaramelusivilszine(Master
Fund) 2hvsiu finavinlvnisasnulunasnulusivissime (Master Fund) Taaadalusaussasiiaiiiyd
Waaniisasay 80 wasyamniwdiugnivasnasnuilladiidud Emerging Bond v3¥ndanisazsiiiunis
avea‘lil

(2.1) v3ENIaMsazdndannasnunnlusslssmnanasnulvi wiawllu Master Fund UNUNAINULGN
TaanaInusvlsemanaInulvidonad azfiutainanisasnuluasaisud LLaummauummum
f1lnou n.a.e.dsemadvus wiafiuwimeliaifiunisle Taalsidainiunsdfivnundaliann
eandunasens uazdainlesuanudutauaingfamiiaasuuay woll vsdvianisasendumstv
W@5aduTaahidna uazazudldriinouaaiznssunis a.a.0.uazRfantiiaasnunusa’ll

(2.2) matAansdllag mmw‘lunmmmms‘lnmmsnmLuumsﬂmLaafmaamusm‘tumaﬂsummnaomu
i wiawilu Master Fund ununasnuLanle uswmammsmaaomawﬁmaumLuumstannaomu 1aeay
mLuumsammwanmswwsamswuaummaaar;maonaamu WaAudumuinnuinunulsudonn
m‘i,ﬂ.imuummsaomimwmnmmaamaonaamu (61d1) Tunpdamiiaasnu enudadrudruiunile
auiidasannumbaamuiisiminglauaiovua

3. nasnufiulmnamsasnuluviafilidenasnunusislssinadasnasnuidad Tnaadalusayuiliod
Tivdaanindagay 80 uasyarIINdIugNGuaInaINU wazmsasnulusvdsaine Taadalusavilieyd
Tidasninsasay 80 vasyarInsnEaIUgNIuaINAINY

Woll Aulussaudy azbiiuntedulalutheszaznarlitdu 30 Sufudousiuaansidaunasninegau
unasnusiu LLa”"Lummmﬂni?ﬂumo 30 Junauldnnasnu mamosvﬂ”namnaomumLﬂumaosa
ANTRINU LLau/maiumomwaomummsmumumaﬁmﬂauuumummu maumsauamaumnmw wiad

AslauanadnuIuIna defistazarliviu 10 Juvinans el SoassasafedvilseTamisaonuily
&1eey

4. 138 nIanmsuagnudndulfsunlaslssinnuardnrasiiaruanasnunuluauaaiiiy Fund of
Funds wiaasnulaaaseluasans uag/wianannindevisana’le Toelivinlvisydumanudauasnis
Q9N (risk spectrum) WAndy viedl WidlugaaRflauasiianisnasnu Taaduduganunsalnana wagsag
Huliifiadsslamigegauadrfantiaasnu afly Bd¥nIanisagafiunmsuvsianuiaanualreninl



Uaanii 30 Su Teas1u www.tmbam.com wiazasnvaulanusEnianisAiinue Aauaifiunis
wlRaunlasnisasnuaina?

5. lunsdiiinasnuiilaiidnd Emerging Bond fimsasnulunasnulaianelusivisuing (Master
Fund) “Livaaninsaeas 5 sasyamninddugnizasnasnudaranielusvdssnd uaznasvudaianie
lushsissinadenaninasnullaiiianil Emerging Bond whasudiyadimiwddugnianasludnmus
Taanrasntaall .

(1) yaAmniweaIugnad a Julafuntvanasiiuningasluguuasyarinindugnazasnasnularanieg
Tueviszine (Master Fund)

(2) sassuuavyaAININLRuUgNazavnasnularaneluavilseine (Master Fund)aaadluzivssasiian
5 fuvihmsladasadu Aadludunuiuniaaslusuaasyarmminddugnizasnasnulaianiolu
enviseine (Master Fund) wiu

usENIanIsazaLfiun1saasia’lud

5.1 LL::"omqﬁ'ﬂamuﬂmﬂmoiumoﬂs;mﬁ (Master Fund) finadianasmuiinanuninosunsanuwud
mumseniunsiegdriiviivilsylaminanaganasgianiiaasnuleasiu adnouaasnssunis
A.8.6.uazifanhaasnunsuaalu 3 FuvinmsuusTuilsng e

Wil wnmensaLiiunsaivna aiitu vidndamsazdaidannasvunulusivilsavnanasnuln
viaflu Master Fund LNUNDINULAY Tmﬂnaomumoﬂsumﬁﬂaomu“mmonan qwuuiﬂmﬂmiaomum
danadavAuinalssavd Lay/wia uim.nﬂmsamumaanamumumnmulﬂ"b”‘luiﬂsams wia L@nnaINU
vHusiu Teawuinmanisaiiunisdenarianesiu ludainidunsedfiuvouinfaliannsaasidaninsenis
uazdianlasuamnuiudaunngianulizainunan .

5.2 gflumsamuuaninisandunisaiuta 5.1 iuandianalu 60 Juduudiunlsingive wia
Hlulilauiidssmadivua

5.3 lunsdiAfivaaniuvazaunis usEvInMsatazanauduszazIaINsetiiunsaua 5.2 ¢a
finnuaaensTums A.a.0. L6 Taalunnsdunarausiu us::rmmmsmaaﬂummmumaowﬂua
nalsyiamiinfialsznaunisiaisanasdiinouanenssung n.a.6. wagdadduranaufusadiinou
ADLEATINATT N.8.0.ABUATLAMUATTETIAELTuATFInaY Ralidinnuaaenssuns A.8.6. S0an
TunasAasannauldy .

5.4 shgounanisentiiunastarinnuaaiznassunig a.a.6. nuaalu 3 Juvinaistuusiuneiiunig
PIGEE)

5.5 nJrs\mumanal,ﬂmnum'smtuun'ﬁmaanaomusmmma 5.1 sagaulaavainu wialueiaulaainu
susua”m“laannuamuvmaonaamusm Weil u3EnIamssassiunsiiuaaInsAAmdaTlame
dayalimfunisafiunnsdenansie

aasdannaInuuan : navyu Amundi Funds Emerging Markets Hard Currency Bond
ﬂaomuuanmnaomuauaomu Aa naynu Amundi Funds Emerging Markets Hard Currency Bond i)
wmsuardnnstaa Amundi Asset Management siosnaasidunsia‘lildl uazifaniigaInuaninsalngy
dayanavnu Amundi Funds Emerging Markets Hard Currency Bond tia@nu2iayatmiutéinlei
www.amundi.com

3o Amundi Funds Emerging Markets Hard Currency Bond
Taseadeveaneau szinnneanu : ﬂamummﬂmmﬁmﬁ
Amundi Funds Class : Q-1(14)HU-C
Emerging Markets




Hard Currency
Bond

ISIN Code : (A) LU1602583905

Susadaneau (Inception Date):27 waasmen 2557 (27-05-2014)
anadugu (Dase currency) : asaarsansy (USD)
#isaBenchmark) : JP Morgan EMBI Global Diversified
Hedged Euro Index

[ o
JaguszasduazuTouens

nesnu Amundi Funds Emerging Markets Hard Currency

amu Bond (Master Fund)
noanuilinglszasAndniefagadunanouunusaurunszuae lduazms
' Vv
@ Taluyadwesasiashamu Tesvzawmueddesiosay 50 Tuasiansnil
vseudulasanmwieanlasSyinansevsinivanziiounselmsauiugsne
dulvgluaaaialvl feonvioluanaiiugls Wil Uoud aeaars vie wu
ddo o oo o LA 4t e o d
nosuannsaamuldluasimsniiniinisdasuduaimingededindudui
v A&y 1y Yo v v W A A a
annsoamuld tazanasnin lyldsunmssaduduamningetonasianmz lu
Y o = & A ' a v
audaswanuasuioanudangulumsuims 1
91gNOINU liifmua
uTgemasieauiluma Taifi
Fl
Iwhmsdevieniine NIuiimsg
u3InIanIsneIny Amundi Luxembourg S.A.
(Management 5, allee Scheffer 2520 Luxembourg , Luxembourg
company)

Asnumindauvenemnu

(Custodian Bank)

CACEIS Bank, Luxembourg Branch
5, allee Scheffer 2520 Luxembourg , Luxembourg

2. AsssudlanuavAladinas deyuasAmundi Funds Emerging Markets Hard Currency Bond

' = A Y1 o Y
msssutenrseldae RIPEPRIH

asssuiioumsians (Management Fee)

fovaz 0.65 detlvesyadmindaugnivensanu

% o A A S a g 1 ~ ' ' '
Bﬁ\‘i ﬂamuwaﬂamwmmm?mﬂaauuﬂmmmﬂﬂmumﬁiimuﬂmmzﬂ1161’1'%1&@110@]mmﬂamu'lﬁ'

’tun'szﬁﬁﬂamuuﬁﬂﬁmmﬁ’mLﬁ'mﬁuiﬂsomsﬁmms dors¥nInnisiiuinlifddes Ay uvsEndanisua
gorudndnazunluiudiniasensiidasnaadsdunisidlsundaszasnasnunaninafainle lesuudann

v v '
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3.12. shaasidaanisasnulusivlssing :
Huldeudsyanea
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3.13.1. dssanuasnanniueniansngduiu wsansieannalay ‘“‘“u‘“amomu’luﬂs"ma

viEnInmMsanIaInuntaudvmnlsslasiiawizanudnniwe nined&udu wiameannalagisa Auating
natanilsndanaraatonuilsenaaaenssuns a.a.0. Anuadssallil tuwslunsdii .
AULNITUANT N.R.A.WIAFUNINUAULATTUAIT N.R.6. ’l'vi"m'mLﬁmjauu%aﬁﬂssnmun”lwu%aw‘\mLﬁu
UszLanmiaanralzaaInanNInEaVsansweaIursanIsInanNa laaIaay

fuf 1 : Ussnnuasaaauiifuansasnionsidunizlyl

1. dszianuasanans

1.1 as&5uil

1.1.1 Wusiias

1.1.2 MISuUARY

1.1.3 vjuf (lisuvudualasanin vufauius uazasans Basel III)
1.1.4 auanwdu (Bill of Exchange : B/E)

1.1.5 mammﬂmou (Promissory Note : P/N)

1.1.6 luddgyusavdnaiacdaudg

1.1.7 luuansd@nalunadsylamiid underlying uwusiinswsaviurg
1.1.8 Gmmwuauﬁﬁa”m:rm.,muaammnnmwmmumu 1.1.1 - 1.1.7 e
gilnau n.gq.m.vmuumwmm

1.2 asa@sAasuiiasnu (Lusrusasans Basel I11)

1.3 e51&15 Basel 111

1.4 gnn

1.5 asasifl Youdfaznaaloviuele (Structured Note : SN)

2. ﬂmaunmuamanLﬂm‘f/l'f,umsaamumaamwmi

'
%3 e A a

vindRunusEnIansazanunsaasnulaniuaa 1. saviinauauiifiuasasiansanundninaiaiiasugiu
Auil

2.1 ”lnmamuummamau”tmmm’mwaomuumsvwnwumnmmammuaamu‘tumﬁms

2.2 aunsauldaufia’le (iaumnsmmﬂu B/E P/N w3a S/N ﬁﬁl,’\’aau"l;’umuLﬂauuual,mnaamu“l,m
sfunsliinissulaudndidansasluananslamuisnisingvanadvius viafidaulalvinasnu
fusaeAUaanasIET L6)

2.3 wuauammnumﬁmsﬁﬁﬁmamms mmsaunao”lmLwammﬂs”naumswmsmﬁmmau’tqaamu"m
amoamaua uarfidayanmasviauyamiafisssy ‘Immlauam\mm’maoa‘maommmawauamﬂana
Vlmeﬁaqmmmuwammmsamﬂumﬂausu’tus”mumna ‘ 5

2.4 °lunsmmﬂumsaov1u‘lu B/E w3a P/N iaanasiansdenariiazissniinise B/E wsa P/N donan
siavfinssuanyansasusasinayanadail

2.4.1 sW.19.%%2 uA.aNNYUUNEINEIEFIAIFAITUNTIU

2.4.2 suA1TaauiuY

2.4.3 ﬁmmsajmsaomswﬁ

2.4.4 sUAISLHAATLABATLRZRINATAANTLA AT

2.4.5 ﬁmmsﬁ(guuﬁamﬁwumnmauazmumziaml,mﬂszmﬁvl,mn

2.4.6 sunAsiansavaanuaziitnunsdssinalne

2.4.7 sunmsaaauunvlssindna

2.4.8 aa'\ﬁ’umst‘\‘aumoﬂwmaﬁﬁé“nwm”muaommnnwsmhnmu 24.1-2.4.7

ol nﬁmﬁ’mﬁamﬁnsaoﬁonanm’aoLﬂum'smﬁ’w‘%ams%nsaov{ﬁo:hw%av{aanﬁaﬁo:hmusmﬁo
aantde (e67d1) enuniszylilu B/E wia P/N e



2.5 msasnulu SN dasdiuluamudauluindudot

2.5.1 SN dimsaananauunulaaavasdu underlying dssinvidendu underlying aav derivatives
aMunszylugiun 6 2a 1

2.5.2 winamsaanulu SN azdinavilvinasnudasiunauniwdiula 9 mswnauuu
maaLﬂumswﬂauMﬂaamummmaomu"lm nuumﬂu"lﬂmummmumnammuummu International
Swaps and Derivatives Association (ISDA) LLauLﬂumswméuma1u1saLﬂaﬂwua”l,m TaenaunITRINUY
vsEndansaasdnlviinsdawnadayainedunisasnunaravinlinasnusasiunauningfudonadly
luniloRatidudra .

2.5.3 lunsdliilu SN defidaduaviuilaauiia Waan SN dasunanlvinasnusnsaldaaau SN
AYNRNNAUATLAE ia usEvianssacua'le

2.5.4 ‘luqsmmﬂu SN daiauaznalulssng ws¥niamssassfiumsialvifizannasiuraan SN
avsaldiinaunsainu .

2.5.4.1 Tviejaan SN FAwaluazuIvyadaGsssuaad SN liuds TBMA nafun 15 uaziugavinauasuaay
wWau el luasdiniudenariluiungavinnszasudEndanslidumiaazudsyaaigfassunialuiu
vinasdald .

2.5.4.2 lunsainAanamsalngunansenusiasnazad SN atneiidadg1day

Tfaan SN Aaazudvyamefsssuaay SN lufs TBMA Wiuii

A lwssanilebithunlaifoduduasaldiiiu SN defunadoudu TBMA uasfinsisuaziany
wannaininua liludssndaaaznssunmsiduaaiauiimanisuaaugiauaznisayga itdua
ansIduilinaanina

fui 2 : vind&uilszinnuiag CIS daviinaiauia uaznaninaeilunsaonudil

1. nsgtiflumihaiinsaanagaaldtodunguunaing _

1.1 deamuniduasiiuldeundninasilunisasnuuidmdudadiivuadiniuasi@snmonnduvi
Tusun 1 enuaia 2.1 - 2.3 5
1.2 Tunsdinnasinuldasnuluniie CIS 2adinadnusIn NaINUIUAINEN davfiulaunanisasnuaail
(Lilafdunisaenulumiaa CIS maonaomuswmaommaamu‘tumaomLma)

1.2.1 umsaomu“lumswr;laumtﬂuﬂsummLLawjumLmnﬂﬂﬂﬂaamuswmmsnaomuim

1.2.2 dinsasnuluniwaddudialaigdmwiaeudagiu (pro rata) uadlanaiullaiu vdnwnead single
entity limit vagnasnu du

1.2.3 ﬁmsamu‘luw’s”wﬂﬁutﬁa‘lﬁ"jﬁmmmmuaﬂmu (pro rata) uarlanatdulau naninaad
product limit dhusuniwedguniilu SIP aasnasnu ffu

1.2.4 finsasnulu derivatives Adluldaundninaad global exposure limit 1a9 nasnu u

1.3 lunsdifinasnumnuflanas Wlasmulumiea CIS 229nadNuUmIN NaINUNINGINETI saehilidnamu
NudaLaas

fun 3 nindRulssiandudinuiasnaswiauvinbudin dasfluldudinwiassnasiiauvindudin
2aIHFUNINAT

. SUNAITWN AL UFENIIUNUY vra wiENIATAaWaYdilas munguueaasITARFaTUAITIEU

. SUNATAANEY

. BUIATAIANTRILATIZU

. SUIMSINaMSINEASULARZEUATAINSINLAS

. UTTENeaIATavRuLtaiatanda

. ST g nAITINanaLasINAtaNL ST AN

. suAstiansdvaanuazininuslssinalne

. sSUAsaRANLIlsTINE LN

. amﬁ’umsti‘msvmwﬂs”mﬁﬁﬂs”mm”lmmﬂuami‘in

10. amuumsmumoﬂs”mﬁmuanﬂmwmuaommnnmumnmu 1.-9. .

fHutl 4 : genssulssannisdateafdeyananadu (reverse repo) Taefluldaundninaaidigineu

OONOTUVTDARWN



ABLZNTINANT N.A.0.AINUA .

giut 5 : gsnssudsaanmsivifinnadnnsne (securities lending) Taailuldamunaninaaiigrineu
ADLEATINATT N.R.0.AINUA )

U 6 : §3nTsNUsELAN derivatives aunaninainIsaINuaIil

1. dszian underlylng derivatives Anasnuazinilugduan'ldaacii underlying atnola
amwumsammﬂama gotl

1.1 viwdRuvinasvusnunsaasnule

1.2 dasmanide

1.3 dasuantllaudu

1.4 1a3éie 12fu credit rating w3a credit event flusiu

unseiii derivatives d1989Aus1A1a9 underlying 2n96iu smma‘maamﬂa'nmamﬂu
s‘mmﬂaauu (spot price) wa im']ammvffamﬂmoum (futures price) winifu vioil 3IANUDY
underlying Aui'lildduil w3a underlying Mifluasdilsznavaasduiidonans sasfluaansuatine
nvavnasiatkeliagnouwsnaiaeae

2. Jau'lumsanu viEnInnsazaiiunisasnulu derivatives "esiadla .

(2.1) nsdi nasnulaszutAendunisasnulu derivatives uag underlying aav derivatives Magasnu'ly
atnedaaululasens o

(2.2) flunsuinilug&eyanlu derivatives atinglnatitgnilofoil

(2.2.1) derivatives on organized exchange

(2.2.2) OTC derivatives dvil . .
(2.2.2.1) \flu OTC derivatives Tuilseinalna sasiiguanandrandoilu suraswidided suransidl
ngummawuammmu funudauna derivatives wiaAn derivatives

(2.3) ‘Lunsmmaymaaumsmsmumumsmuanaum wiia derivatives auamaa &udiiu saodluniwddu
Anasnuaansaaanu'le wotl "I,mwﬂaamuautﬂuwuam%%nuanmauuumaouanaumuuﬂmu

3. uananmmsam‘mnmswﬂaumLwmwaman'\sﬁwsmumnmwnwu (cover rule) .
n‘%ﬁmﬁ“ﬂmsﬁaaﬁ“ﬂmumwuauwaanaomumnﬂmmwLLauuamwma‘ao"(,uzim'auﬁl,ﬁmwasiamsuﬁ
naamumamaomsmumumamnaoma derivatives &ugnadlinaaniaivilaaonuly derivatives fu uay
Huldeudididneu n.a.6 Aviua

4, vxamnmwwnwmmmnmsaamuﬁﬁ‘mnﬂsvmﬂLwamsammmLaﬂo . .

Tunsdif v3¥nIan1sasnuly derivatives 7 underlying hila&adenfunswdduniazanainuidunonis
a9nulu derivatives danansaaiiuldmuisdsinoeu n.a.0. Avua

5.ndnnawiinduausunisasnuly OTC derivatives

vi¥ndanmseavialvfidannaslu OTC derivatives 6ivil .
(5.1) igdeyandndrandvdrwia uazudsyaradsssuuag derivatives W u3¥nianisnnunniuni 15
uariugavinavasuaasidiau el luasdiniudvnaniduiungarvinasuasusEndanishiduiaasuds
yaAghsssuaaluiuvinnsda’ly

(5.2) lunsdiAiAnmanisaiidonansenusasiamuas derivatives atnofisfaddey Iadananchanis
AWIALATLAIYAAlGsITNAaY derivatives TWus¥ndan1snsuiuT

(5.3) adeyandndhanilvBuganliifinnsanvgiug derivatives ilavz¥ninnissavua’le

6. vannaaiindnansunsiilua&eanlu credit derivatives

v3EnIanssasifidenadauladef

6.1 tiilugdeyay1lu credit derivatives "LmLawwuLwamsammwmﬁmmmu

6.2 nilugdyaunlsitanne credit derivatives Afdnwaizuasgsnssunsaiaudasfugsnssuac1anile
aendle fvil

(6.2.1) Credit Default Swap : do'ldun nsanaslugiuzydalsziuanuidassuasfniiiatasdy



anusnsalunisgissuiiaiu obligation wasynuau obligation 1iu Taadduanadlugiussans

oo
a

ﬂsmum‘mLﬁuoumsuwnwumumaoﬁ'\sumumwamnaosﬁaﬂsunummLﬁuomamm credit event Fulan
uuNa‘tvmamnaosﬁaﬂsvnummLa‘i‘mﬂsumuummum (‘lunsmm"l,mnm credit event siannavasdugaluiu
AsuAnUAMNLNG) oil "ai31 obligation afivavsianisiiien (Single Name Credit Default Swap) 2
obligation wmﬂ:ﬁumssﬁanmum’mwmﬂﬂs“nummLauouummﬂs“uumamm credit event iufy
obligation smamslanamsuiodunausn (First to Default Swap) wiaflaiin credit event dudu
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